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Item 8.01. Other Events.

The consolidated financial statements of Financial Guaranty Insurance Company (“FGIC”) and subsidiaries as of
December 31, 2005 and 2004, and for the years ended December 31, 2005 and 2004 and the periods from December
18, 2003 through December 31, 2003 and from January 1, 2003 through December 17, 2003, are included in the final
prospectus supplement, dated May 24, 2006, of Continental Airlines, Inc. relating to its Pass Through Certificates,
Series 2006-1 (the “Final Prospectus Supplement”), which forms a part of the Registration Statement on Form S-3 of
Continental Airlines, Inc. (No. 333-133187) (the “Registration Statement”). The consolidated financial statements of
FGIC and subsidiaries as of December 31, 2005 and 2004 and for the years ended December 31, 2005 and 2004 and
the periods from December 18, 2003 through December 31, 2003 and from January 1, 2003 through December 17,
2003 have been audited by Ernst & Young LLP. The consent of Ernst & Young LLP to their being referred to as
“Experts” in the Final Prospectus Supplement and to the use of their audit report on such financial statements in the
Final Prospectus Supplement is attached hereto, as Exhibit 23.1.

Item 9.01. Financial Statements and Exhibits.

Exhibits:

23.1 Consent of Independent Registered Public Accounting Firm
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SIGNATURES

Pursuant to the requirements of the Securities Exchange Act of 1934, as amended, Continental Airlines, Inc. has duly
caused this report to be signed on its behalf by the undersigned hereunto duly authorized.

CONTINENTAL AIRLINES, INC.

By:  /s/ Jennifer L. Vogel

Jennifer L. Vogel
Senior Vice President, General Counsel,
Secretary and Corporate Compliance
Officer 

Dated: May 25, 2006 
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